
d e p a r t m e n t o f m a t h e m a t i c a l s c i e n c e s
u n i v e r s i t y o f c o p e n h a g e n

d e p a r t m e n t o f m a t h e m a t i c a l s c i e n c e s
u n i v e r s i t y o f c o p e n h a g e n
u n i v e r s i t e t s p a r k e n 5
d k -2 1 0 0 c o p e n h a g e n
d e n m a r k
e m a i l i m f @ m a t h . k u . d k
w w w . m a t h . k u . d k

A
nders

Tolver
A

n
Introduction

to
M

arkov
C

hains

Anders Tolver

An Introduction to Markov Chains

Lecture notes for Stochastic Processes

ISBN 978-87-7078-952-3

9 7 8 8 7 7 0 7 8 9 5 2 3


